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F 1 9 H:s oY AEALEO EXotn s EEAMIEN(REEE)S] 2EU81 ZAMYIE
2 E|RSLICE
L. PAEHE (T ¥)
FHEE
o 177 167 A 157|
° 7 2024.09.16 2023.09.16 2022.09.16
2EAM 26,880,929,608 | 27,039,594,864 | 28,360,268,816
AZLolzl=z 452,594,057 439,371,003 425,014,740
AFUAZ M4 452,594,057 439,371,003 425,014,740
75 26,428,335,551 | 26,600,223,861 | 27,935,254,076
FUSH 26,428,335,551 | 26,600,223,861 | 27,935,254,076
7|EfARE 58,672,489 575,876 385,655
=R7tSd0lsa 58,079,278 0 0
O]5=0| A} 593,211 575,876 385,655
A4 E A 26,939,602,097 | 27,040,170,740 | 28,360,654,471
7|EHEAY 62,820,567 60,815,972 113,818,844
02228, 0 0 52,012,233
=t = 58,587,537 56,718,206 57,651,386
= e 2,776,901 2,686,613 2,724,814
0|2 AR ENS 1,388,129 1,342,993 1,362,091
+2R012E3 68,000 68,160 68,320
22 EA 62,820,567 60,815,972 113,818,844
o = 63,021,046,111 | 63,053,448,585 | 63,199,042,135
ojldAo= -36,144,264,581 | -36,074,093,817 | -34,952,206,508
A2 A 26,876,781,530 | 26,979,354,768 | 28,246,835,627
2a 2 2z SA 26,939,602,097 | 27,040,170,740 | 28,360,654,471
EXTES 58,532,173,865 | 59,067,412,525| 59,718,642,913
71274 460.25 457.78 474.9
Ch &AM (Tl &)
£A LA
H17 7| H167| A 157|
g 5 2023.09.17 ~ 2022.09.17 ~ 2021.09.17 ~
2024.09.16 2023.09.16 2022.09.16
284U (REEY) 145,906,110 -1,022,311,095 -13,884,495,178
B9 13,372,138 12,284,153 5,292,888
O|A =< 13,372,138 12,284,153 5,292,888
1| [1]} S Sl e oS o1 5,249,848,588 1,638,209,612 3,049,330,274
A2 S-Ho{ojate] 5,698,688 5 3,049,330,274
A 2SHE7 A 5,244,149,900 1,638,209,607 0
OHOHRF&t H7ERbE 5,117,314,616 2,672,804,860 16,939,118,340
A2 SH0{oj Rt 33,543,628 36,212,169 73,535,908
A 2SS HY7 A 5,083,770,988 2,636,592,691 16,865,582,432
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28H|8 248,479,349 245,169,787 589,160,358
EX-PN 0 2,673 276,259,556
oS4 230,537,997 227,463,116 282,392,755
LEfAs 10,924,589 10,766,558 13,276,532
JNE=PNTESN -} 5,461,083 5,382,020 6,637,063
7|Et28HIE 1,555,680 1,555,420 10,594,452
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oafoone | 55922 | 30,989 | 2143 965 9774 | 5332 | 48291 | 17,497
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_ 2022/09/17~
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£220/A7- 2022/09/16
_ 2022/09/17
oglo|-
E%‘i_ﬂil(_m) onsioons | 151 126 87 68 137 108 101 80
TAa 2023/09/17~
20a109/16 101 80 20 16 1 9 111 87
2021/09/17~ 15 535 | 3527 300 317 182 248 | 2651 | 2405
A 2022/09/16
TREDET- 2022/09/17
majo|—
E%i_ﬂil(_cz) 2ors/oone | 2651 | 2405 126 108 0 0 2,776 | 2,399
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2021/09/17~
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oot A OFS A XXM ENF AT ZHE H)
2023/09/17 | 2022/09/17 | 2021/09/17 | 2019/09/17 | 2007/09/17
2024/09/16 | 2024/09/16 | 2024/09/16 | 2024/09/16 | 2024/09/16

EEINLTEST
R s 0.54 -1.55 -13.54 -2.75 -4.46
RS 0.36 0.35 -58.67 -37.7 -12.37
4O|BHEY 5.85 8.79 30.45 29.83 29.54
S4EMZ-2T2101(A) -0.41 -2.48 -14.64 -4.17 -6.07
RS 0.36 0.35 -58.67 -37.7 -12.37
4o|BHSY 5.85 8.8 30.56 29.92 29.61
44 20[E7-2T201-B4HZ(O) -1.03 -3.09 -15.18 -4.78 -6.68
H| 22| 0.36 0.35 -58.67 -37.7 -12.37
+o|BHEY 5.86 8.8 30.57 29.93 29.63
+20[Y7-2m2tel-B4HZ (C1) -0.83 -2.89 -15.01 -4.58 -1.7
RS 0.36 0.35 -58.67 -37.7 -14.38
4O|BHEY 5.86 8.8 30.58 29.94 24.9
44201Z7-232101-B4H%H(C2) -0.63 -2.7 -14.84 -4.39 -1.21
RS 0.36 0.35 -58.67 -37.7 -16.78
4o|BHEY 5.86 8.8 30.57 29.93 24.67
44 20[37-2201 (C-E) -0.54 -2.61 -14.75 -4.29 -6.25
RS 0.36 0.35 -58.67 -37.7 -12.37
4o|BHEY 5.86 8.8 30.55 29.91 29.61
442 M3|-2E2101-HETHS (UA) -0.45 -2.52 -14.67 -4.21 -0.88
H| 2RI 0.36 0.35 -58.67 -37.7 -13.73
+o|BHEY 5.86 8.8 30.56 29.92 24.82
420|137~ 22101- 8715 (UC-E) -0.52 -2.59 -14.73 -4.28 -0.43
RS 0.36 0.35 -58.67 -37.7 -13.25
4o|BHEY 5.86 8.8 30.56 29.92 24.84
442 ME-22101(A-F) 0.04 -2.04 -14.24 -3.73 1.66
RS 0.36 0.35 -58.67 -37.7 -18.13
4o|BHEY 5.85 8.79 30.53 29.89 25.84
44 233|- 221014 T (S) 0.12 -1.96 -14.17 -3.65 2.07
RS 0.36 0.35 -58.67 -37.7 -17.94
4o|BHEY 5.85 8.79 30.52 29.88 25.86
44 20|37-2maj0l-JHRIHZ (CP) -0.33 -2.4 -14.57 -4.09 3.23
RS 0.36 0.35 -58.67 -37.7 -19.4
+olBHEY 5.85 8.8 30.55 29.91 25.06
44 20[37-22101-7H2I 2 (CP-E) 0.07 -2.01 -14.21 -3.7 0.37
RS 0.36 0.35 -58.67 -37.7 -23.87
4olBHEY 5.85 8.79 30.52 29.88 25.58
¢¢§‘D'%";'(%;E#”1'7HM% 0.28 -1.81 -14.03 -3.5 3.43
H|Z 2% 0.36 0.35 -58.67 -37.7 -18.29
+olBHSY 5.85 8.79 30.52 29.88 25.42
44R201Z7-282101-EZ|HZ (P) -0.28 -2.35 -14.52 -4.05 1.57
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SH3}2 A OFSH XHERIMENE

AHZHEE)
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H| W R| 4 0.36 0.35 -58.67 -37.7 -22.31
FUEHZY 5.85 8.8 30.55 29.91 25.55
201 -22-ERH S (P-E) 0.1 -1.98 -14.18 -3.67 0.56
Bl W] 0.36 0.35 -58.67 -37.7 -25.54
FUEHZY 5.85 8.79 30.52 29.88 26.35

1) H|uZ|4= MSCI Russia 10/40 Capped Index TRN(USD) 95% + MMI Call 5% €
Ritzl= B4 3 HIEO| &

Hl22|o] &M=

A E RISIE
T © "HET

L

Ab7 |0

G E[R|

OrORAL L}

[PV =]

Biglo = AyERlon,

%2) 20183 8& 31YURE H|WR|$7} MSCI Russia 10/40 Capped Index TRN(USD) 95% + MMI Call 5%0f|lA MSCI
Russia 10/40 Capped Index TRN(USD) 90% + MMI Call 10%Z HZAE|ASLICE

Z3) AQE HEM(ERWMINS SE7|7t TCO| KStAF X7bACIZ0| TRACISNAN EAXMoz o=
SHIU=AE HOF= $22A, HEH0| 22+ $UE SHO| B HEQ| £42(30| L= XS 2|0[RHLCE
SHEIRAIOIE R RIS RS FA-THZIEE) mH|D K|S
0.0 054 0,36 0.35
0,00, : : ——— T
-10,00; . -4 46
20,00, -13,54
-30,00,
-40,00,
-50,00,
a1t EEIE ERE e EELE AR
L}, GIEY 4018 20|(NH 7IF)
22 19% [ 22 293 | 2T 3% | A2 4ux | A259%
517t 2023/09/17 | 2022/09/17 | 2021/09/17 | 2020/09/17 | 2019/09/17
2024/09/16 | 2023/09/16 | 2022/09/16 | 2021/09/16 | 2020/09/16
SEENEST
AR AEH AL A7) -0.08 -4.33 -31.75 39.17 -5.11
H| 2 2|2 0.36 0.34 -92.96 38.42 -5.6
L4 ME-2mat0l(A) -1.02 -5.23 -33.04 36.87 -6.89
H| 2 2|4 0.36 0.34 -92.96 38.42 -5.6
£420|2A7-2Ta0I-H A ZH(C) -1.65 -5.83 -33.48 36.07 -7.5
H| 22| 0.36 0.34 -92.96 38.42 -5.6
£420|27-203[0I-HAHZH(CT) -1.44 -5.63 -33.36 36.33 -7.3
H| 2|4 0.36 0.34 -92.96 38.42 -5.6
£420|27-2T3[0I-HAHZH(C2) -1.24 -5.45 -33.21 36.58 -7.11
H| 22| 0.36 0.34 -92.96 38.42 -5.6
$420|27-22101(C-E) -1.15 -5.36 -33.13 36.7 -6.99
H| 2 2|2 0.36 0.34 -92.96 38.42 -5.6
S4B ME-QTaI0I-MBTHs (UA) -1.06 -5.27 -33.07 36.82 -6.93
H| 22| 0.36 0.34 -92.96 38.42 -5.6
$420|27-22191- 43175 (UC-E) -1.13 -5.34 -33.12 36.73 -7
H| 22| 0.36 0.34 -92.96 38.42 -5.6
L2 M2-22191(A-E) -0.57 -4.8 -32.71 37.44 -6.44
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H| W R 0.36 0.34 -92.96 38.42 -5.6
SRS -22R15H (S) -0.49 -4.73 -32.65 37.54 -6.36
H| W R 0.36 0.34 -92.96 38.42 -5.6
SF4R0|1AF-2T20I-742IHZ(CP) -0.94 -5.16 -32.99 36.96 -6.79
HI W R| 4 0.36 0.34 -92.96 38.42 -5.6
FR0IYF-221-74AHZ (CP-E) -0.54 -4.78 -32.69 37.47 -6.39
HI W R| 4 0.36 0.34 -92.96 38.42 -5.6
¢¢ED|§:'1_(%£§#M_7ME% -0.34 -4.58 -32.54 37.73 -6.21
H| W R 0.36 0.34 -92.96 38.42 -5.6
F4R0|1AF-2T20I-E[RAHZ(P) -0.89 -5.11 -32.95 37.03 -6.76
H| W R 0.36 0.34 -92.96 38.42 -5.6
Fe0I37-220-ERIHZ (P-E) -0.51 -4.75 -32.66 37.51 -6.37
H| LR 0.36 0.34 -92.96 38.42 -5.6

Z) H|ZZ|4~= MSCI Russia 10/40 Capped Index TRN(USD) 95% + MMI Call 5% £ HIZOZ ZME|QOH, H|HA|$2| £AS0E=

g xrmxrz¢ S HEEA7|T0| Hutkl= B4 Y HIBO| HIER|R| Q&L

F2) 2018 8¢ 31YUEE H|uA|4=7t MSCI Russia 10/40 Capped Index TRN(USD) 95% + MMI Call 5%0llA| MSCI Russia 10/40
Capped Index TRN(USD) 90% + MMI Call 10%2 HZA=|UELICH

—o- ISR AIOIS A AP ARASHZA THZIEE) HID R &
39,17
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20, 00; 036 i 7 _-Sé Iu]
0,007-4 v" -31 ?5 // = e 'T"
-20,00;
~40,00, I
-60,00;
-80,00. e
10 05w EEREE EEEEE 52 497 %2 5
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E— ol ol o 26,428 0 0 0 ol o 453 58 | 26,940
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- ol ol o 26,428 0 0 0 ol o 453 58 | 26,940
SETTOlo] o] e o] O o © | © | (1.68) | (0.22) | (100)
(F1) HIES WEATF AAZY O] B[S
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